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Date: 7/31/2007

PORTFOLIO SUMMARY

Monthly investment Income Report 0707

POOLS
MARKET MARKET DURATION PERCENT STATUTORY
TYPE VALUE YIELD (%) (Years) of TOTAL LIMIT
Treasuries
Bills 0.00 0.00 0.00 0%
Treasury Notes 325,394,491.77 4.77 1.43 8%
Sub-total - 325,394,491.77 4.77 1.43 8%
Agencies Notes 780,093,270.98 5.22 1.07 20%
Discounts 0.00 0.00 0.00 0%
Sub-total 780,093,270.98 5.22 1.07 20%
Municipals 274,892,077.20 5.15 0.35 7%
Corporates 252,725,521.16 5.53 0.99 7% 25%
Mortgages Pools 86,252,279.96 5.73 1.45 2%
CMO's 266,683,263.59 5.49 1.47 7%
Sub-total 352,935,543.55 5.55 1.46 9% 25%
Asset Backs 486,817,153.98 5.50 0.11 12% 20%
Repurchase Agreements
Overnight 681,100,024.20 5.36 0.00 17%
< 30 days 26,813,137.46 4.79 0.05 1%
< 60 days . 40,405.19 0.00 0.00 0%
< 90 days 35,008.26 0.00 0.00 0%
< 1year 144,486.58 3.59 0.32 0%
< 2 years 6,698,368.94 4.05 1.22 0%
> 2 years 11,252,665.52 3.98 3.88 0%
Flex Repos 23,399,544.23 11.61 3.50 1%
Sub-total 749,483,640.38 5.50 0.18 19%
- Money Market Securities
Commercial Paper 611,825,689.85 5.34 0.02 15% Al-P1
Money Mkt Fund 109,000,000.00 5.25 0.00 3%
Certificates of Deposit 531,098.18 2.04 2.09 0%
Sub-total 721,356,788.03 5.33 0.02 18% 20%
Derivatives
Swaps 0.00 0.00 0.00 0%
OTC Options 0.00 0.00 0.00 0%
Sub-total 0.00 0.00 0.00 0%
TOTALS 3,943,698,487.05 5.34 0.60 100%



Date: 7/31/2007

Treasuries
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Sub-total

PORTFOLIO SUMMARY

Money Market Securities

Sub-total

TOTALS

TRAN POOL
MARKET MARKET DURATION PERCENT STATUTORY
TYPE VALUE YIELD (%) (Years) of TOTAL LIMIT
Bills 0.00 0.00 0.00 0%
Treasury Notes 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
Notes 0.00 0.00 0.00 0%
Discounts 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
0.00 - 0.00 . 0.00 0% 25%
0.00 0.00 0.00 0%
CMOs 79,021,152.38 5.53 0.21 22% 25%
245,734,139.68 5.47 0.06 70%
Overnight 28,579,197.06 5.36 0.00 8%
< 30 days 0.00 0.00 0.00 0%
< 60 days 0.00 0.00 0.00 0%
< 90 days 0.00 0.00 0.00 0%
< 1 year 0.00 0.00 0.00 0%
< 2 years 0.00 0.00 0.00 0%
> 2 years 0.00 0.00 0.00 0%
Flex Repos 0.00 0.00 0.00 0%
28,579,197.06 0.00 0.00 8%
Commercial Paper 0.00 0.00 0.00 0% Al-Pl
Money Mkt Fund 0.00 0.00 0.00 0%
Certificates of Deposit 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
353,334,489.12 5.48 0.09 100%

Monthly investment income Report 0707




Date: 7/31/2007

Treasuries

Sub-total
Agencies

Sub-total
Corporates
Municipals
Mortgages

ABS
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TOTALS

PORTFOLIO SUMMARY

SHORT TERM POOL
MARKET MARKET DURATION PERCENT STATUTORY
TYPE - VALUE YIELD (%) (Years) of TOTAL LIMIT
Bills 0.00 0.00 0.00 0%
Treasury Notes 47,686,939.11 4.98 0.21 3%
' 47,686,939.11 4.98 0.21 3%
Notes 107,622,731.59 5.18 0.23 7%
Discounts 0.00 - 0.00 0.00 0%
107,622,731.59 . 5.18 0.23 7%
108,314,362.68 5.41 0.34 7% 25%
210,314,356.37 5.13 0.17 13%
CMOs 50,273,141.81 5.63 0.15 3% 25%
214,022,411.50 5.45 0.07 13%
Overnight 121,355,821.94 5.36 0.00 8%
< 30 days 0.00 0.00 0.00 0%
< 60 days 0.00 0.00 0.00 0%
< 90 days 0.00 0.00 0.00 0%
< 1 year 0.00 0.00 0.00 0%
< 2 years 0.00 0.00 0.00 0%
> 2 years 0.00 0.00 0.00 0%
Flex Repos 0.00 0.00 0.00 0%
121,355,821.94 5.36 0.00 8%
Commercial Paper 611,825,689.85 5.34 0.02 39% Al1-P1
Money Mkt Fund 109,000,000.00 5.25 0.00 7%
Certificates of Deposit 0.00 0.00 0.00 0%
720,825,689.85 10.59 0.02 46%
1,580,415,454.85 5.31 0.09 100%

Monthly Investment income Report 0707




~ Date: 7/31)2007
‘ PORTFOLIO SUMMARY
INTERMEDIATE TERM POOL

MARKET MARKET DURATION PERCENT STATUTORY
TYPE VALUE YIELD (%) (Years) of TOTAL LIMIT
Treasuries
Bills 0.00 0.00 0.00 0%
Treasury Notes 121,178,800.58 4.74 1.20 8%
Sub-total 121,178,800.58 4.74 1.20 8%
Agencies Notes 513,384,824.72 5.25 1.06 32%
Discounts 0.00 0.00 0.00 0%
Sub-total 513,384,824.72 5.25 1.06 32%
Municipals 64,577,720.83 5.22 0.94 4%
Corporates 144,411,158.48 5.63 1.48 9% 25%
Mortgages Pools 86,252,279.96 5.73 1.45 5%
CMO's 137,388,969.40 5.42 2.68 9%
Sub-total 223,641,249.36 11.15 4.12 14% 25%
Asset Backs 27,060,602.80 6.16 0.83 2% 20%
Repurchase Agreements
Overnight 418,519,462.43 5.36 0.00 27%
< 30 days 26,813,137.46 4.79 0.05 2%
! < 60 days 40,405.19 5.50 0.11 0%
< 90 days 35,008.26 4.27 0.24 0% .
< 1 year 144,486.58 3.59 0.32 0%
< 2 years 6,698,368.94 4.05 1.22 0%
> 2 years 11,252,665.52 3.98 3.88 1%
Flex Repos 23,399,544.23 11.61 3.50 1%
Sub-total 486,903,078.61 43.14 9.32 31%
Money Market Securities
Commercial Paper 0.00 0.00 0.00 0% Al-P1
Money Mkt Fund 0.00 0.00 0.00 0%
Certificates of Deposit 531,098.18 2.04 2.09 0%
Sub-total 531,098.18 2.04 2.09 0% 20%
Derivatives
Swaps 0.00 0.00 0.00 0%
OTC Options 0.00 0.00 0.00 0%
Sub-total 0.00 0.00 0.00 0%
TOTALS 1,581,688,533.56 5.40 1.02 - 100%

monthly investment Income Report 0707




Date: 7/31/2007
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Repurchase Agreements

Sub-total

PORTFOLIO SUMMARY

Money Market Securities

Sub-total

TOTALS

UK HOSPITAL
MARKET MARKET DURATION PERCENT STATUTORY
TYPE VALUE YIELD (%) (Years) of TOTAL LIMIT
Bills 0.00 0.00 0.00 0%
Treasury Notes 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
Notes 0.00 0.00 0.00 0%
Discounts 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
0.00 0.00 0.00 0% 25%
Pools 0.00 0.00 0.00 0%
CMO's 0.00 0.00 0.00 0%
0.00 0.00 0.00 0% 25%
0.00 0.00 0.00 0% 20%
Overnight 40,705,977.96 5.36 0.00 0%
< 30 days 0.00 0.00 0.00 0%
< 60 days 0.00 0.00 0.00 0%
< 90 days 0.00 0.00 0.00 0%
< 1 year 0.00 0.00 0.00 0%
< 2 years '0.00 0.00 0.00 0%
> 2 years 0.00 0.00 0.00 0%
Flex Repos 0.00 0.00 0.00 0%
40,705,977.96 5.36 0.00 100%
Commercial Paper 0.00 0.00 0.00 0% Al-P1
Money Mkt Fund 0.00 0.00 0.00 0%
Certificates of Deposit 0.00 0.00 0.00 0%
’ 0.00 0.00 0.00 0% 20%
40,705,977.96 5.36 0.00 100%

Monthly Investment income Report 0707




Date: 7/31/2007

Treasuries

Sub-total
Agencies

Sub-total
Municipals
Mortgages

Sub-total

Asset Backs

Repurchase Agreements

Sub-total

Money Market Securities

Sub-total

TOTALS

PORTFOLIO SUMMARY
BOND PROCEEDS POOL
MARKET MARKET DURATION PERCENT STATUTORY
TYPE VALUE YIELD (%) (Years) of TOTAL LIMIT

Bills 0.00 0.00 0.00 0%
Treasury Notes 156,528,752.08 4.72 1.97 40%
156,528,752.08 4.72 1.97 40%
Notes 159,085,714.67 5.18 1.66 41%
Discounts 0.00 0.00 0.00 0%
159,085,714.67 5.18 1.66 41%
0.00 0.00 0.00 0%
Pools 0.00 0.00 0.00 0%
CMO's 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
Overnight 71,939,564.81 5.36 0.00 19%
< 30 days 0.00 0.00 0.00 0%
< 60 days 0.00 0.00 0.00 0%
< 90 days 0.00 0.00 0.00 0%
< 1 year 0.00 0.00 0.00 0%
< 2 years 0.00 0.00 0.00 0%
> 2 years 0.00 0.00 0.00 0%
Flex Repos 0.00 0.00 0.00 0%
71,939,564.81 5.36 0.00 19%

Commercial Paper 0.00 0.00 0.00 0% NONE ALLOWED
Money Mkt Fund 0.00 0.00 0.00 0%
Certificates of Deposit 0.00 0.00 0.00 0%
0.00 0.00 0.00 0%
387,554,031.56 5.03 1.48 100%

Monthly investment Income Report 0707
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-~ P0ools

~@-- |ndex

ANNUALIZED YIELD

INTERMEDIATE POOL

20.00%
Lo ———
10.00% -

T 110 —
-20.00%

Index consists of 70% Government 1-3 year, 15% Mortgage 0-3 and 15% money market




g Difference

~- 12 Month Rolling Average

5 Year Rolling Average

INTERMEDIATE POOL
ANNUALIZED YIELD DIFFERENCE
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BOND PROCEEDS POOL

ANNUALIZED YIELD
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—g-- Pools

—&— Index

Index consists of 85% Government 1-3 year and 15% money market
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